IESFMRIR S
EMIESITE
Al ZE R 2 H R

MEX SBILEZEIMNITF
k%5 . S1500510120003
X FZ W iE: +86 10 83326567

BE 48: yuxuefei@cindasc.com

HART: AREFPIFHRTA
SR M RIERF R PO F LR
ROEAEA A R, HTEAKRGHE
TR R F Gy A e, Hmbls
EHEBR KOG TAZN, TH R
AT A 2 o

13 AR H A AT TR 8]

CINDA SECURITIES CO.,LTD

AT HIME T 2 K9 512 154
#igm: 100031

{SiXiEsS

CINDA SECURITIES

2016 £11 H 9 H

FHAFRE

o Lt—XBH, FEATRABEARFTIEHN 9232.83 2 T(+0.16%), H T a4
HAE A 9190.69 12 7T(+0.15%), ARARRFAALA 42.14 1L (+3.37%). RERFT AL KA,
E—RHHPRATERTENTRA 47456 1L T(+2.63%), &FIZTEH A 461.05 1L
(+5.67%).

o L HA, THBHP ALK (+0.94%) RIAKLF, Liffzds (+0.46%) &
LR 55, AT RA, LR H (+41.21%). AR E (+1.12%). i+ HM (+1.01%).
B o thAt (+0.96%)  iB13 (+0.94%) 4T Mk & ILEAT, K35 (-0.94%) . A & &% (-0.24%)
HARFEA (-0.22%). Mk (-0.19%). HHAMA (-0.03%) F4Tk R INE 5.

® AR EF, HRATALLEA: KBHE (+410.03%). FEBKH (+10%). FT
K (+9.99%). N Shik (+7.08%) AR REAY (+6.29%); SRMEATA G . BEHEX
(-6.05%). T E#A (-4.61%). L ENL (-4.22%). BREHEL (-4.07%) A=EF /R
(-3.56%); A ZATE LK : Pk E (137.91)., ) &k (5.74) . KR 57k (5.18),

Nax}

FEMTS (4.98) FefLMafiyy (4.72),
& L—XHH, REAXFXHWIRNRER BRBMA. J L, LHEAEF 34 Ao
o S HEH A9 RARNMREIER, APASBFRIFMRER ERKEST, MAELF 2
R, ABREMEE,
o S HME, KBRANBFROREALLBGIER, EWMABHF 2 R, KR RFIRGE
ZALBIEAE 1R,

A BRE, BAARGIEED RIE K EH,

A BWE, RAFGRE TR AT,

A B ARG B R L SR R A o
AR TIARGAERGEZH- FPRAR, PFRLF 8 AR E D AIRE KM

e e e e

°

F AT AR

o SLHHELKREZ: L.

o ASHMFSREATRARE LR,

—RXHBASKESERA 0.44%, £ 2016 F 11 8 HAS R A EH 99.21%,
SHARAR EIELZAS . PR 300 A Ak dRAE 43.47. 41 K 29.83 N 4 E

R E — W T B AR & E http:/lwww.cindasc.com 1



SiXiE S

CINDA SECURITIES

%

= E A B HTTIBER ...oveveeeerererenesesssssesssssssssssssssssssssssssssssssssssssssssssssssassssssaess 4
Y 2 YNGR NI e = s N 4
P R4 55 NG (= e 5
3. BRI ETF FEER I oo ss s sss s 6
R i L s 6
TR (0] o N = tal SO 9
T A EATHIBEEEEIRTR ovveeereeeressessssssssssssssssessssssesssassssssssssssssesssasssssssans 10
Lo FRAIBEEZIRE I oo sssssesssssseesssssssssssssss s ssss s sssss s ssss s sssss 10
I N 8L % & a0 O 12
3. FRIIIEEEIEIR cooeeeeeeeeeeeeveeeeseeeses e sss s s s ssss s ssn s ssses s 12
R 0] X AN 13
5. RAGHHFMEGAR G FIFRIIEED «.ooooeeeeeeeeeeeseesseeseseesssssssessssssssssssssssssssssssessssssseees 13
6. BRFIIEEBREEIRARLE ...coovoeoeeeeeeeeee e ssssssesssssssssssssssss s ssssssesssnssseees 13
- e - TP 13
O£ T OO 13
I OO 14
3. WEEALAERVERII . c.oooooooeeeeeeeseeeeseeseceeseesesesssesssssssssssssssssssssssssssssssssssssssssssssssseees 15
B, ZHATTEIIIE oo s s s ssssssssssssss s ssssessssssnsssanessons 15

SESEPN

B 1. IE=HRHBERZRRTIE (2T0) s 4
[F P ey = K A R [ NG =32 € Ty 10 SN 4
I i R e Sy B2 7E 1= 00 s L B € S 5
BIR 4. 385 HRRIIIEE AT AR EEARA A T E LB KHEE (%) e 5
TR T | A a7 U B ' = B J 6
KR 6: BHERALSR ETF LG HIBKERIE (%) oooooeecceeseeeeeeeeeeesesssessssssssseseeessssssssssssssssssssnnee 6
Iy PO a7 AR M 7 5 ATV T 7
- T et T R R =12 5 5 1O N OO 7
e PO s a7 B e/ TINS5 A O 1 8
S T P W71 = B N 2 i WA o 2 1PV £ =N 8
B 11:  F—32 5 HRb RS E B L] BAGHEHEA T 10 FRITETE oo 9
3 VI S TR e 0 N 'a 7 1 11 1) 9
PO = e 0] 10
IV P N o 12
e LTI S e Mt N b I s 12
I [T S/ W N A R V-2 05 AR v £ X e v (1] 13
BIR 17: 4 HRATHIV BRI IR ooooeoeeeeeeeeeeceesssssssssssssssessssseccesssssssssssssssssesssecsees 13
B 18: AT HFRIIBEEBRARAREE «.....oooeeeeeeeeeessessenssseeeesee s sssssssssssssssenesecsees 13
BIER 19: HATTEUETHIZE .ccoovoveoeeeeeeesecerrcersnssesissseenessesssssssssssssseessessssssssssssssmnessees 14
B 20: A SEELIRIRIIIZE oot 14
BIZR 21: AT LULZEITEL oo esssssssssssssee s sssssss s ssssssssss e 14
R R e e 14
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CINDA SECURITIES
§ A T IEEE oo 15
§ HEEBEEAEIE e 15
§ HEEIT AR oo 15
2 LB BT eeevveeeeenns e seessesesss s 15
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— E—XZHEi7Emb
1. FAZERASHAR N EEMIE R

=58, PRATETERARTIEN 9232.83 1071(+0.16%), H ¥ akF KA
# A 9190.69 1C7T(+0.15%), ARAAREFAILH 42.14 1CTT(+3.37%)o

B& 1: = A& B &TRERFIE (L)

B ARA(ZTT): A 4 R R AL TT) A7

9,400 - r 45
- 40
9,200 -W- 20
9,000 - 30
- 25
8,800 20
8,600 15
10
8,400 5
8,200 T T T T T T T T — 0

KRR wind, 152IERTFL P

MERFTHAERE, E— 5 B PRAET T ENA 474.56 107T(+2.63%), akFiz
FTEN A 461.05 1L7T(+5.67%)o

Bk 2: BZAFARTEARAZTH (L)

BB SEAB((LIT) —— BB (14 7T)
1,000 -
800 -
600 -
400 -
200 -
0 .
S (O SN SR I CIUIISU R SR
T FFFF Y ST S N
SIS S RS RS S AN SN S SN RN RN SN SRS S A
O S O O S S S S S I S S MU S S

HIERE: wind, [32IERTFL P

=58, THIGH PO ARG R INESF, EFK094%, LiEfzisEkIAKEE, L
7K 0.46%; A5 HkzktaA, LiEfEdskIUAT, LK 0.82%, AldArds& IR 53,
T 1.2%; A 10 H 3kktah, LIE4R48 R BT, LK 0.51%, 4] bAads & Ik 53,
Tk 2.27%; A 20 B Fkskiag, LiEszde R AT, LK 2.7%, 6k ds & IR 59,
T ¥ 2.74%.

HHERE — R AT F A EWE hitp://www.cindasc.com 4



Bk 3: AHERTHHEEHKE (%)

m BiEZEE miRdldE mANEAREE  m R

3.00
2.00
1.00
0.00

-1.00 WEH 5 20

-2.00

-3.00

-4.00

HIEFEE: wind, 15i250ERTL P
2. (T RARAME I HARIN

E—R B A, KBEEIRGREMT LT R b RE T B R A E, At
JB(+1.09%). FEAEAR(+0.55%) % TH)3E(+0.48%) F T k3% AT, K IE(-1.07%)-
KA E(-1.25%). FLT 5 (-1.62%)F T 38R E G,

Bk 4: E—% 5 ARG EMT LT R EFRE TP 2% (%)

80105051 H &4k 5.75 1.09
2 80172081 EHFEA 256 0.55
3 8011408l #T#l% 7.78 0.48
4 8011308l HLURE 6.59 044
5 801040l kK 253 0.34
6 80117081 XiEidt 271 0.14
7 801180SI  BHLE 443 0.12
8  801010SI AK#kdkie 461 0.06
9 8017108l  HHAH 486 -0.09
10 801790SI  Ak4rcEk 3.24 0.25
11 801030l 1% 363 027
12 8010805l eF 6.60 031
13 80116081 AAFL 320 034
14 8018908l AUk 459 0.34
15 8012305l s 10.02 0.39
16 8017605l x4 6.66 -0.40
17 801210S| ISR % 2.83 041
18 801740SI HGBEIL 407 045
19 80115081 EZHA4 3.68 054
20 8017308l wAik& 4.99 071
21 801880l A% 2.86 0.79
22 8017705l Bz 5.72 0.79
23 801120SI Stk 1.74 087
24 8017805l BAT 0.72 0.88
25 80175081 i 6.92 091
26 8010205l EE) ] 0.90 -1.07
27 801110SI RKA®E 2,62 -1.25
28 801200SI WALFH 5.84 -1.62

FRERE — R S B P RAE & E http://ww.cindasc.com 5



HIEAR: wind, 152LERTLK P

=58, MTkARRKE RS, BLTH (+1.21%). HWRRRS (+1.12%).
HHHL(+1.01%) . R Sik# (+0.96%) il 12 (+0.94% ) 547 Ik & HLEAT, K 4 (-0.94%)
He ek (024%). EAEM (022%). Mek (-0.19%). EHMH (0.03%) ¥
Tk & 555,

B& 5: $HALE—ZH BHRRE (%)

2

1

0

-1

-2
EARTEBEAERSREL XA LSRRGSR AEZWEL R
N B S B R AU 25 - A B M DO AT bk M & LR Ok G
F R ML K WA WwEE IZ M slFEM O ESE
VE 2R EEY O BILE B W FERA 3 -

KIERI: wind, 152EERTL P
3. %REYETF E&RM

L= 5B, MEAR ETF A& P HR@AT=4%: /K ik S00ETF (+0.73%).
77 1L 500ETF (+0.67%) A& % 7 ik iRiE 100ETF (+0.66%); HM@AT= %K : EH4%#H%
4RGP IR 300 2 ak3e = ETF (-0.38%). % 7rikf84 H L ETF (+0.1%) A 5 7rikipix
300 JE4R ETF (+0.17%) o

B 6: &FaH4 ETF L—X ) ks (%)

ALY TR 300 4 B P7ETF
57 iIEfEAEHIRETF
55K R 300 E4RETF
T 7R BRETF

HE 5 FRiF500ETF

B3/ FF 0P IR300ETF
#£%2 1-{IF180ETF

[E % FiF1804: MhETF
165 |-{FS0ETF

5 77 IE PR 300ETF
LRI RIETF
HE H/NRETF
AR180IAFHETF

HEZR M b R 300ETF
5 P R300ETF

5% SEYR300ETF

e MSCIH [E ABZETF
5 77 1B IE100ETF
57 FFiIE500ETF

I~ & HE500ETF

-0.50 0.00 0.50 1.00

HIERI: wind, 1520ERGTL P
4. FRRBRESRII A ST AUR

F—X 50, WAATRE P, KME AT 28 KEAHE (+10.03%) | Ar B 2h (+10%)
HTHIR (49.99%). PRSI (+7.08%) AR (+6.29%): HPEATRE L A :
Bz (-6.05%). FEZA (-4.61%). LBHEL (-4.22%). B (-4.07%)

HHERE — R AT F A EWE hitp://www.cindasc.com 6



I QY

Fe PR (-3.56%),

Bk 7: L—X5 ARBKBHLAT 20 /R0 E

SiXiE S

CINDA SECURITIES

© o N oo g A W N

e~ e e N T =
© 00 N o o0~ wWw N, O

20

HAERR: wind, 152IERGFL Fro

600288.SH
002287.52
002344.52
600415.SH
601678.SH
601118.SH
002574.52
002106.52
000596.52
600143.SH
000063.52
002556.52
600536.SH
002242.52
600237.SH
002456.52
601186.SH
600179.SH
600651.SH
600363.SH

KA
R
TR
AN Rt
EAEAY
eatak 3id
B3):37 %
FEHH

HHRE
& RAH
ki
ARIEMAY
Bkt
Lty
AR

BRIEA

B4k
BALREAY
KARER
RElkE

10.03 152
10.00 4.98
9.99 414
7.08 5.74
6.29 31
6.00 3.99
5.30 13791
511 134
4.81 171
4.71 4.13
441 3.76
4.30 4.03
4.27 3.67
4.12 4.72
3.92 148
3.85 1.98
371 176
3.66 0.70
354 5.18
354 1.69

600321.SH
601668.SH
600740.SH
601225.SH
000937.52
600149.SH
601999.SH
601088.SH
600620.SH
002128.52
000780.52
600971.SH
601001.SH
600348.SH
000983.52
002313.52
601898.SH
600499.SH
000552.52
000807.5Z2

i = atd
+EE R
LG AL
T P b
EF R
B K
h R AE
B
RERAY
FRBE
BiRpEE
KRB
Fa R
ELi,
H &l
P REAE R
GEILE2
Shimpte
ZERAY

-6.05
-4.61
-4.22
-4.07
-3.56
-3.55
-3.23
-2.97
-2.96
-2.87
-2.85
-2.83
273
-2.60
231
-2.26
-2.25
-2.16
-2.16
214

1.09
119
0.93
133
2.06
159
1.92
135
0.71
112
0.61
0.89
0.99
114
0.99
0.68
0.79
0.77
114
1.06

EF— 50, R ELA AT AL A PRRE (137.91). DB SR (5.74).
WHRE (5.18), FriEMZY (4.98) ALty (4.72).

Bk 8: L—X 5 A AR ZHELAT 20 FRA9EE

© 0o N oo g b~ W N P

N < =
A W N O O

002574.52
600415.SH
600651.SH
002287.52
002242.52
002176.S2
002344.52
600143.SH
002556.52
601118.SH
000063.52
600536.SH
002063.52
601678.SH

Rk 2
T S,
KRER
FERL
FUFRRELAY
AL
T R
B RAH
AEERAY
R
KRS
o E &t
TS
TEACRAY

5.30
7.08
3.54
10.00
412
2.69
9.99
4.71
4.30
6.00
441
4.27
3.23
6.29

13791
5.74
5.18
498
4.72
425
414
413
403
3.99
3.76
3.67
3.18
311

R E — W 5T B 9 AR & E http:/lwww.cindasc.com 7
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15
16
17
18
19
20

HIEFRR: wind, 154 ERTL #0

002277.52
300133.52
000878.52
000410.52
600825.SH
000800.52

B TR
R AL
AL
JLraALR
LR
—AHE

310
3.00
298
295
282
2.80

SiXiE S

CINDA SECURITIES

E=R5HH, ARFGRTEMANFERSGALEA: RILRIT(54.39%). T H
EHLiA % (37.04%)o

44T (42.54%)

B 9:

2
3
4
5
6
7
8
9

10
11
12
13
14
15
16
17
18
19
20

HAERR: wind, 1521ERGFL Fro

B R E 2 (41.75%).

¥ AL AL

¥(37.78%)-

E—% 5 BASANEHL AT 20 FRHOALR

___
601988.SH 44T
000963SZ M KEZ
600642.SH ¥ fEALty
600335.SH  EHLAiE
600036.SH  4BRI4RIT
600426SH & le st
600169.SH AREL
60199B.SH  1Z4R4T
601992SH  &TBHAY

002142.5Z  TFHAAT
000099.5Z F{EHH
600600.SH  # "%iF
600079.5H AGGEZ

002275.5Z A#=4

600761.SH b
000739.5Z %

600415.SH /NS
000503.5Z  #rishk
002050.8Z = feAty

0.63
0.60
135
134
281
0.56
218
0.97
215
2.06
1.56
0.95
0.10
3.26
1.07
128
0.64
7.08
261
161

54.39
4254
4175
37.78
37.04
36.75
36.43
34.13
3344
3142
31.28
3122
3116
30.79
30.61
30.38
30.06
29.88
29.78
29.15

279.70

304.24

4784

56.46

4342

17328

52.25

25.80

104.86

52.32

134.02

3049

12.00

65.05

21.01

25.79

10.74

283.93

237.46

36.94

t—x5n, ﬁ%éﬁéfu‘%?%ﬁéﬁé‘ﬁiﬁ)\ﬁﬁ%éﬁ/ﬁﬁfé% ifyﬂfﬁiﬁ(ss 91%).
HEFT(18%); BHE
BUANER S WA B G A £ 25111(23.16%)- ? A‘éﬂéi(zo.M%)‘ o 5

FE W T1(22.25%)

HRLER(19.28%)

B4 10:

LT ARAT(21.62%)

e F(17.7%)

JILAEIR(20.09%).

PG AFE, REFASFRNILIT 20 Fre9pt &

7 9%.(20.1%)

1
2
3
4
5
6

600600.SH
600089.SH
601169.SH
600256.SH
600587.SH
601939.SH

#BRiE
HEET
LTAAT
JICRER
HEEST
AT

0.10
146
0.63
0.23
0.49
0.95

3391
22.25
21.62
20.09
18.00
17.58

13.22
79.99
59.79
3145
9.85
102.89

600518.SH
002140.52
000506.52
000503.52
600699.SH
600186.SH

FFEL
AR
TR
HLIERT
A aF

ETEkAE

0.29
213
153
261
2.16
1.07

23.16
20.14
20.10
19.28
17.70
17.21

84.06
12.94
20.47
155.99
23.02
16.34

R E — W 5T B 9 AR & E http:/lwww.cindasc.com 8



I QY

7

8

9

10
1
12
13
14
15
16
17
18
19
20

601288.SH
601988.SH
600500.SH
600000.SH
601118.SH
600277.SH
000598.52
601398.SH
600775.SH
600219.SH
600826.SH
002399.52
600426.SH
600288.SH

KA ARAT
o ERAT
PAEFR
B RBAT
EBIL
1LAFRE
KB
IRARAT
T AkSE
l4E
XN 37
#giest
RAeAHL

0.63
0.60
0.67
0.30
6.00
2.25
149
0.68
0.77
161
0.68
0.98
218
10.03

17.46
14.67
13.82
13.64
13.34
13.09
12.94
12.67
12.59
12.50
12.30
12.01
11.92
1191

90.11
104.95
4728
38.93
109.98
27.99
36.29
94.89
9.24
98.80
13.75
6.63
17.10
131.48

HIEFR: wind, 152RERTL o,
E—R 5 A, BEIROILE PR A& FE T AT 8 A %5 7 (21.92%).
BRI IER AT 5 h B

g BA(21.22%).
& [E 77 (+93.06%)

600771.SH
600031.SH
000099.52
000786.5Z2
600418.SH
601777.SH
600017.SH
002023.52
601899.SH
600482.SH
300115.52
000816.5Z2
002375.5Z2
000926.52

RAAK(20.49%)%F, &
o RRAEE(+42.1%)

//\

R %ﬁ \5 Rt
KB EAY (+18.17%) %5 o

=—FT
FIEER
LA A
LS
71 WA
2t
HAEAT
A
RBRAEAY
K BAE
HERA
TRy
@ ERA

1.66
204
0.70
0.87

B 11: E—X% BT 45 &RE TP RIERHELAT 10 FR09RE

{S51X1E5S
CINDA SECURITIES

11.46

60.15

16.36

4353

39.22

22.95

17.68

12.20

69.47

13.07

17.23

36.55

9.88

18.19

© 0o N o g A W N P

=
o

600218.SH
300128.52
300077.5Z2
002148.52
300093.52
300074.52
002369.52
300228.52
000996.52
600692.SH

2%

SR
KPRy
FHA
FAE
T ET A
TR

HAEFRR: wind, 152 IERGFL Fro

5. FFHIBREARXRS
t—HAH, RAKF
B£ 12:

2192
21.22
20.49
2047
19.74
1881
18.62
18.58
18.28
18.26

-G ARAEXRRHIFHRF

002219.52
601999.SH
600330.SH
002574.52
600149.SH
601225.SH
002117.52
600066.SH
002154.52
600321.SH

I AR R ZAT B AL, IR

B REST
Byt
FABRAY
Pk £
iR R e
[k L A
AR

ElHi%

~

93.06
42.10
18.17
16.53
16.33
9.28
7.54
6.27
6.00
571

VILEAES 34 A,

1
2
3
4
5
6

002415.52
002410.52
600418.SH
002424.52
002252.52
000554.52

& F A
SR
Lt %
FomaER
LikE
EN 2

21.80
14.50
12.90
21.00
18.94
9.45

FEERE—R

24.19
1531
12.68
22.03
21.04
9.37

-9.88 2450
-5.29 15.53
174 13.03
-4.68 22.24
-9.98 2152
0.85 9.50

15.00
35.00
200.00
28.00
215.00
63.10

327.00
507.50
2580.00
588.00
4072.10
596.29

%9 F B BAZ B3 E hitp://www.cindasc.com 9
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CINDA SECURITIES

7 600352.5H #rizhz  10.00 9.13 9.53 9.17 63.50 635.00
8 002007.82 #%Z44 3891 35.37 10.01 35.99 24.50 953.30
9 00096352 fAFEZH 7436 73.37 1.35 74.36 195.00 14500.20
10 002594.57 b Iid 55.65 55.51 0.25 55.65 31.00 172515
11 600270.SH 4MzkJE 20.80 18.94 9.82 18.72 25.80 536.64
12 600221L.SH #H&Efs 3.16 321 -1.56 3.22 3000.00 9480.00
13 601998.SH " {34rfT 6.18 6.05 2.15 6.18 156.00 964.08
14 300026.5Z 4rHZHk 6.00 6.16 -2.60 6.18 730.00 4380.00
15 300134SZ KkK'EHH 3133 2941 6.53 29.69 16.98 531.98
16 300074.SZ  f-FRzty 9.05 10.05 -9.95 10.13 373.50 3380.18
17 300104.SZ FALA 34.85 37.85 -7.93 38.99 14.34 499.75
18  300090.SZ izzfk 1061 10.76 -1.39 10.88 100.00 1061.00
19  600478.SH Ay iz 11.27 11.33 -0.53 11.27 1267.50 14284.73
20 600649.SH &% IFP%  19.80 19.57 1.18 19.80 380.00 7524.00
21  600594.SH #Afg#lzh  14.90 16.52 -9.81 16.59 80.00 1192.00
22 600519.SH M4  300.00 315.33 -4.86 320.00 28.50 8981.00
23 600900.SH kizw 7 11.85 13.14 -9.82 13.13 35.00 414.75
24 600537.SH ftaht® 744 7.68 -3.12 7.67 1995.00 14842.80
25 000333SZ £u9%EHR 2428 26.95 -9.91 27.40 170.00 4127.60
26 601118SH #Hétix 6.36 6.33 0.47 6.71 2200.00 13992.00
27  601939.SH  #i%4rfT 5.30 5.25 0.95 5.30 509.00 2697.70
28  601818.SH A K4fT 3.88 3.87 0.26 3.88 784.00 3041.92
29  601988.SH  F E4A4T 338 3.36 0.60 3.38 1186.00 4008.68
30 601800.SH +HEz# 1381 14.07 -1.85 13.81 81.00 111861
31  601288.SH  RubARAT 3.18 3.16 0.63 3.18 1986.00 6315.48
32 601169.SH  Ab7R4RAT 9.54 9.48 0.63 9.54 608.00 5800.32
33  601628SH +HEA%F 2219 22.07 054 22.19 81.00 1797.39
34 601328.SH  z#ARAT 5.68 5.64 0.71 5.68 1126.00 6395.68

RIEFRIR: wind, [5IERGL P

—. SHIFHRESEHER

1. FRHIRREIEERE

A8 EA 49 AARGIIL EAEhE, H PSR FSIEMILEA EKEST. MREEF2

R, S REEE.

N o g b~ W NP

BR 13: EMRAIFMITARE

002223.52
600271.SH
000062.52
002423.52
300053.52
600225.SH
600855.SH

BKREST
RS &
IR
*ST P45
s
RN
MR KM

2016-11-09
f#5%  2016-11-09
f#r%  2016-11-08
f#r%  2016-11-08
f#r%  2016-11-08
{#r%  2016-11-08
{#r%  2016-11-08

B Bk Rk Rk Rk, O O

0.00
0.46
0.46
0.46
0.46
0.46

TXFR

MWFEE XFRN
MWFEE XFRN
FREFRANE
FREFRANE

R E — W 5T B 9 AR & E http:/lwww.cindasc.com
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8  000655SZ 44 i 1%R% 20161107 2 0.72 FREA

9  600747SH  kiEf=pz i  2016-11-02 7 0.82 WEXETRF A E
10 000748.SZ KMz & 1Fi  2016-11-01 8 153 ETRFR
11  000651.SZ A&/ €% {#i¢ 2016-10-31 9 141 TRER
12 0024085z Fysikx %A% 2016-10-31 9 141 IEEKFR
13 600239.SH =dyisx ¥ 20161031 9 141 FEFRANE
14 600797.SH #rKR4F {3i% 2016-10-27 13 1.01 FEFRANE
15 002440.SZ EALpity 18 2016-10-24 16 184 ETRFAEA
16  60033LSH EAfity 1¥i% 20161021 19 2.06 ETRFAEA
17 600663.SH  MHE"  1#i¢ 2016-10-19 21 2.08 MERERF A EH
18  000563.5Z ME#HA {Fif  2016-10-14 26 283 ETRFAEA
19  600432SH *ST %8  1%i¢ 2016-10-13 27 292 FTREFEA
20 000829.SZ EKEF#EAL  4EiE 20160929 41 5.36 ETREFR
21  600390.SH *ST 43 124% 20160929 41 5.36 TRESEA
22 600525.SH KEEHR ¥4 20160929 41 5.36 TRESEA
23 600859.SH I 12 20160927 43 562 MFEXERF A EA
24 300027.8Z fkiEsLE 12K 2016-0926 44 376 FTRESEA
25 000415.SZ At AFpf 2016-09-23 47 347 FRFAEA
26 00264257 R AEM¢ 20160922 48 403 ERN W
27 000050.5Z FRL A 1% 2016-09-12 58 224 FRFAEA
28 00202557 AiR%LHE 12K 20160912 58 2.24 ERN W !
29 002396.5Z EM@%i#k AFiE 20160912 58 2.24 W EERFR
30 3000885Z KfEAtH 12 2016-09-12 58 2.24 ERN W !
31 300273SZ AetkRity  1%K¢ 20160908 62 181 FTRESEA
32  601727.SH  Li&w X 1%  2016-08-31 70 2.38 FTREGANE
33 600021L.SH Lki#w 7 12 20160824 77 1.88 FTEFRANE
34 002055.5Z {%iHEEF  4Fi¢  2016-08-16 85 0.73 ETRFR
35  000812SZ M:BmA&wt 124 2016-08-11 90 428 TRESEA
36 000100.5Z TCLEM 1%i¢ 2016-08-04 97 5.69 TREAEA
37 002571.SZ f&AhRity  1%R%¢ 2016-0802 99 6.59 ERN W &
38 000538SZ =@y 48 2016-07-19 113 343 ETRFR
39 601101.SH R4feR  12i%  2016-07-11 121 5.35 FRFAEA
40 600773SH @Mk 1EA¢ 2016-06-30 132 7.38 FRFAEA
41  600675.5H *ST &>  {%i¢ 2016-06-24 138 8.85 FRFAEA
42 601005.SH EHRMEZ  1¥A: 20160602 160 8.04 ETRFAEA
43 600545.SH  #ifEmsE  1%A%  2016-05-31 162 1153 TRFAEA
44  600636.SH =%  1#p% 20160509 184 8.05 TRFAEA
45  000511.SZ Jhag#iit %A% 2016-04-26 197 6.83 T REFR
46 00212957  WIRMRfy  fERR 20160425 198 6.37 T REFR
47 000975SZ HAFTR 1$AE 2016-04-19 204 377 FTRFAEA
48  000693SZ ST 4%  f{#i% 20160301 253 17.11 ERFR

49  600209.SH  F#IAL AFAE¢ 20160224 259 8.42 ETRFAEA

HAEFR: wind, 152 IERGK F0,
VE: HIIEERI NG 569 A REAG ] _EGEEH R o

HHERE — AT F P RAAZ & E hitp://www.cindasc.com 11



2. KERFRIERISFRRIBREE

AR WE, RIZFBEATOREALEIERA, BIRKBE 2 R, KRBT RE
ALEIEAE 1 R,

Bk 14: KEAFELHIEHRGEE

002500.5Z LdiEA&  2016/11/9  2016/2/29 0.02 921 9.37 132
2 600067.SH ki@ 2016/11/9  2016/117 3 0.13 0.00 7.40 746 0.93
3 002500.5Z LeiEA  2016/11/9 2016117 @ s 0.04 0.00 7.52 14.05 1421 132
4 002500.SZ LdiEAR  2016/11/9  2016/11/3  mF 0.13 0.00 7.55 14.01 14.13 132
5 002500.5Z LvBiEA  2016/11/9  2016/1172 s 0.12 0.00 7.67 13.93 13.92 132
6  002500.5Z LvBiEA  2016/11/9  2016/1U1 A4 0.03 0.00 7.78 13.89 13.90 132
7 002500.5Z WLvBiEA 2016/11/9  2016/10/31 s 0.05 86.73 7.80 13.79 13.78 132
8  002500.5Z LvBiEA  2016/11/9  2016/10/28  miiF 0.13 0.00 7.84 14.12 14.08 132
9  002500.5Z LvBiEA  2016/11/9  2016/10/27  #iF 0.02 0.00 7.96 1391 13.89 132
10 002500.SZ LvgiE#  2016/11/9  2016/10/26 A4 0.04 0.00 797 14.08 13.98 132
11 002500.SZ LvgiE#4  2016/11/9  2016/10/25 A4 0.03 0.00 8.01 14.03 13.99 132
12 002500.5Z LvgiE#  2016/11/9  2016/10/24 A4 0.25 0.00 8.04 1411 14.10 132
13 002500.SZ LvgiEdk  2016/11/9  2016/10/10  miH 0.02 100.00 8.25 1411 1411 132
14 002500.SZ LvgiE#  2016/11/9  2016/9/30 A 0.04 100.00 8.27 13.94 13.94 132
15 002500.SZ LvgiE#  2016/11/9  2016/9/27  #A 0.01 100.00 831 13.82 13.82 132
16 002500.5Z LvBiE4  2016/11/9  2015/4/8 B 0.18 0.00 931 18.42 18.26 132
17 002500.SZ LvgiEk  2016/11/9  2015/3/31  #iH 0.16 0.00 949 17.58 17.37 132
18 002500.5Z LvBiEdk  2016/11/9  2015/3/27 B 0.01 0.00 9.65 16.70 16.58
19 002500.5Z LvgiEd  2016/11/9  2015/1/7 B 0.06 0.00 9.66 16.26 16.20 132
20 002500.SZ LiEAR  2016/11/9  2014/1223 A 0.23 0.00 9.72 15.44 15.38 132
21  002500.5Z LiEAk  2016/11/9  2014/12/22 A 0.13 0.00 9.94 1551 1533 132
22 002500.SZ L#iEA&  2016/11/9  2014/12/19  #HF 0.2943 0.00 10.07 15.71 15.62
23  002500.SZ LdiEA  2016/11/9  2014/12/18 A 0.23 0.00 10.36 16.50 16.33 132
24 002500.SZ LdiEA&  2016/119  2012/11/29  #AF 0.00 0.00 1111 6.01 5.76 132
25 002500.SZ LdiEA  2016/11/9  2012/11/28 A 0.01 0.00 1111 6.01 5.97 132
26 002500.SZ LdiEA  2016/11/9  2012/11/27 A 0.02 0.00 1112 6.18 6.11 132
27 002500.SZ L#iEAZ  2016/11/9  2012/11/21  #AF 0.09 0.00 1113 6.75 6.73 132
28 002500.5Z LiEFAR  2016/119  2012/11/20 A 0.05 0.00 11.18 6.72 6.72 132
29 002500.5Z LiEAR  2016/119  2012/11/19 A 0.23 0.00 11.22 6.79 6.79 132
30 002500.5Z LiEFAR  2016/11/9  2012/11/16 A 0.13 0.00 11.35 6.66 6.64 132

HKIEFR: wind, 152IERTL P

3. FrRIRREIEA

A BE, RAARGLE S BIE K EMH,
Bk 15: AkEARH BIRGEE

HAERR: wind, 152IERTFL P

R E — W 5T B 9 AR & E http:/lwww.cindasc.com 12
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4. FRRIBE AR

LB W, BRI RS By it e i,

A& 16: KREARSH B RAEDLEHFHTORE

1

RIEFR: wind, 15B0ERTFL P&

5.

A B RATRIZ T L 540 R o

BX 17: 4B XA A LGR-EGRGIRE
1
HIERT: wind, 15 27ERFL P

6. IFHIBREIRE AR AL

ARTIARG BXAF L7 P RAR FF

A& 18: RAREARS AIROLRMREME

AR
T~

KAk 5F 8 RARM IR AR IR

SiXiE S

CINDA SECURITIES

o

0o N o o B~ W N

002294.52

600522.SH
600595.SH
002407.52
600588.SH
002176.S2
002501.52
002312.52

2016/11/9 3043.73 6.63 ER eI 29.99

o RAHL 2016/11/11 5074.35 2.35 14 EAHIELAE REAY 10.97 -0.18
FEEL 2016/11/14 22666.66 14.96 5 )38 R AUHIBCE AR 5.99 -0.99

EZ %7 2016/11/14 5030.54 10.58 5 1638 KA BLE LAY 3268 0.49
RAAM%  2016/11/14 298.29 0.20 PEACE IR AT 24.25 041
LA 2016/11/14 1198.00 104 5 1638 KA B LAY 12.61 2.69
A BAEH 2016/11/17 25650.00 3830 HRIRILAIRE A 12.31 0.16
ZRER 2016/11/17 21855.10 2751 148 R AIELAE RAY 10.95 0.46

HIEFR: wind, 152LERTFL P

v R RASRE

B REHRTAA R RERIEA TR KRS 5 —. 30 FHF
P 2 5 32 # JFS AR o 2RSS PRI AR E 4 B 3%it, Fr45 B A4 2014 55 A 23 H,
TEEZSHR, H#0EAH LY B ZTERE, REEANSZHOMEES B350
PAT o

1. (BEH%WE

XS EERN 044%, £ 2016 F 11 A 8 HAA R HILEEH 99.21%,
SAABAR EIELZE RS, PR 300 B A kda A 43.47. 41 B 29.83 NEHE.

H R RE — R S F B AAE & E hitp://www.cindasc.com 13



Bk 19: 45 LAE K

250 - — G FiFgETE PIE300  —— AR
200 -
150 -
100 -
50 -
O ':‘ | T T T T T T T T T T 1
Q ‘o Q W) » N ™ "l/ >
BRI SRR N MG R v \«\ &
P E SRAY b‘\\’ o,\ o,\ o,\ o,\ o,\ (o\'\, ANMERASAIRAN Q'\' \
$0F S PSS S ST
HIEFR: wind, 1520ERTL Fos
A& 20: B&5FRMEBE
5 4 —HE —— LRiEgGiE  —— R300 —— AhkiRdE

KIERI: wind, 15 2EERTL P

A& 21: AE6H K@

-0.17 1.60 7.96 13.10 -6.02 -1.22
bRz 153 4.98 6.59 11.15 -10.64 -4.50
X 300 1.04 391 6.12 9.97 -9.04 -2.82
£ kAR H5 044 0.19 244 4.71 -16.16 -13.69

HKIEFR: wind, 152IERTL P
2. SHEEHE

1) SBEEEERE

LB EECRFE: Ko

A& 22: SHMELRE

~

H R RE — R S F B AAE & E hitp://www.cindasc.com 14



. QN i
CINDA SECURITIES
1
HIEF: wind, [540ERTL Fo
2) SHUEERE
AR TR ER F RAHLF 1R,
Bk 23: ABREOEE

1 600522.SH ¥ KA 2016/10/11 3.00
HIEFR: wind, 152 ERTL #0

3. RERHEE#ERIEEIMR
1) FEEEERE

% B EARN B E,
Bx 24: FHELSKRE

1

HAERF: wind, [FEIERTL P
2) HEEFERE

ERFORLEA ZRARF LA,
m& 25: fEE-FRME

1 30007282 =3R4k 2016/10/11 4711 46.60 -1.09
HAERR: wind, 152 5ERGFL Fro

4. BERTER
£2016 5 11 A 8 B, A&EAMRHML 29 R, 4% 87.01%.

Bk 26: A4mHRE

1 002355.52 HKRAT 2016/3/28 19.03 3.00 17.05 -10.40 -16.06
2 002129.52 IR BAY 2016/4/1 8.92 3.00 8.27 -1.33 -12.12
3 002408.52 FFE 2016/10/11 6.19 3.00 6.69 8.12 4.85
4 600522.SH WAL 2016/10/11 1143 3.00 10.97 -4.03 -7.30
5 000537.52 I FRE 2016/10/12 8.97 3.00 9.07 1.06 -1.63
6 600309.SH R 2016/10/12 21.23 3.00 20.87 -1.69 -4.38
7 601168.SH B35k 2016/10/12 7.27 3.00 7.62 4.86 2.16
8 000012.52 B A 2016/10/13 11.42 3.00 11.82 3.52 0.60
9 000551.52 B AL 2016/10/13 10.28 3.00 11.02 7.18 4.25
10 000061.52 R 2016/10/14 12.30 3.00 12.45 124 -1.59
1 300002.52 AP Ao 2016/10/14 1121 3.00 10.53 -6.02 -8.85
12 300205.52 ESEERA 2016/10/14 15.16 3.00 14.78 -2.48 -531
13 300253.52 ke ¥ 3 2016/10/14 22.49 3.00 2212 -1.62 -4.45
14 000938.52 E 394 2016/10/17 64.26 3.00 61.96 -3.58 -6.33
15 300010.52 G253 2016/10/17 18.91 3.00 19.58 3.54 0.80
16 300020.52 AR 2016/10/17 19.50 3.00 17.76 -8.92 -11.67

R E — W 5T B 9 AR & E http:/lwww.cindasc.com 15



17 300058.52 E kAR 2016/10/17 10.94 3.00 10.59 -3.24 -5.99
18 600872.SH W IE B A 2016/10/18 16.11 3.00 17.05 5.83 2.32
19 002230.52 AR 2016/10/18 28.94 3.00 29.85 314 -0.37
20 600073.SH LAk 2016/10/18 12.07 3.00 11.88 -161 512
21 600176.SH YTEHES 2016/10/19 11.27 3.00 1081 -4.10 -6.18
22 002050.52 =Rty 2016/10/19 1143 3.00 10.75 -5.98 -8.06
23 600200.SH LHR 2016/10/20 18.88 3.00 18.56 -1.69 -3.74
24 600210.SH il 2016/10/20 5.55 3.00 5.55 0.04 -2.01
25 002176.52 LA 2016/10/21 12.78 3.00 12.61 -1.34 -340
26 002474.52 (2 Tt 2016/10/21 17.13 3.00 16.35 -4.58 -6.64
27 002118.52 KEHL 2016/10/24 8.29 3.00 8.15 -1.73 -3.57
28 002067.52 TR 2016/10/31 7.28 3.00 732 0.54 -0.86
29 002308.52 A 2016/10/31 16.57 3.00 16.15 -2.56 -3.96

HIEAR: wind, 152LERTL P
TE: AOXTAE G BRI IEAINT B AL LE 277589 15 A 35

HHERE — R AT F A EWE hitp://www.cindasc.com 16



SrnUmE S

MERHELE, 2R ITEZEMITIR, KEIEAFR 155, T2 TEAE, AR, SHAT RIERT L A3 b 535405
FHA R, BAILEIEATRILS A, FEHORTEREL AL CAFR BAsit . ER RAFTA, LG4k 2002 4
Ji. 2007 /. 2008 4% % 2010 F & ¥ EIEH L haAHFHRAH 7P R E

SrmE=ae

R I AIRE 2RI N B — AT P, AARAIERZT ERILTA, FET BIER LB EMETH
TERDHTIR, A IRLS B, M, BE L ARE; ARSI R LAY PT A A &R R BR T 97T A B AL 5=
AAFHOEATARID AT 5, 1L, LERE L RIS T a9 LR & LR S AR 454 K

%RAA

fERIER A A TN 8) QAT AR “fE3RER7 ) LA F BiE B Ad 8 6B AT R L 5544, A4RE B3R IR HIEH
KA

ARERAN ERARIERAZZIM S DG BEAE P QL BTRT S, HZEE P HTRT RS 5E, Wt
BAIG LA ALY R, AMRERRBEL LERFRER, FAREEARA . 17 RIEFRTR BHBANE] ARE AL
AN BRER . BP R SINREA X ARSEIE, 443, WERTR AT RN LG ERAE, SRRSO EAEE
R IR AR S 09 T HRR AR A o

ARE AL FRRIERNA TN ONTAZ LR, 1943 RIERRRIEFTEAZ L8 EFA AT M, AREEMENL,
PAE R IRMUL A AR E o i £ B a9, SAefllby, ARSI A9IER RILTARAI GO AE . AR TANT A& H IR
AR OVEF, B RAERRIA AT LRI A B 6 R IAIRIE. ERERA, REERARRB I ARE, KA
B S A4 77 ik, BARAZRIEA K E B ARSI R E N, 146 RN I —E G AT 50 aR-E, ST Z 3B R T R R 47038
%,

BAATHERT, ARE P 0913 8T R B E L F R BIHEAT A IZTIEIN, LEAF BB E P 4R T B4R U
RARE Ko BF A EAREF AT ELRENATF LB TR, EALETFRKERE L. FMRETRAGTAE.
TR, BREMMELE ) FFAEAER SABALA 8 S FEIEH R AALILITTATEY 09 3817 K A #F
FFBEAFGEILT, BRIERARL KB TR A HA RE P RG0S BT AATOIER AT S, FFTRA A XN
&) E PR R F AL T ARAT L SR 5o

KIS ZRIERITH « REEERIEHZPBEF, HEHMFANATIFMETH XER, B4, KA. AR5 A
ARE TS . B RIERVINGPAM G L E P AR RIS, DRtk g A LETH A7, FRIERS ST
A IR FriE . RARE B B A A5 SRR 16 R 3% R ARE A9 Z B P $RAE 89 5 13

I K AT RIE R, R AHRREH K RRE, Prilee—)e RAKETIEd L A #H 8 R4 L EKig, ZRE 545K
BRARTiE 7 A R A A B,

KRR

PERT A A —NRIE LT AT, BRHERITIERL S AERAG TR, LAEETHRON G, ERRTHEL L L
DRENIT LA T 9 28809 &N e i BAITF.

ARE PRI RIEA T — R REAITA 0B AR @ PR AT HHE, BT H R SRR b 6913 &AeE Wt iT 2
WBE, FRERIE L& AT B, W R E K, LE2NHEE, Ak, Wi SIE 7 @595 L&
Wo BAEATHNT, 1ZRIERTIEATARE B AIRE P OGFEAT A Z P75 BAGEATAR R AT T4, #%THF TR

HASHERRA
B3, 4% VIAR AT F R 4R
R xR 010-63081270 13671072405 yuang@cindasc.com
it ke 010-63081254 13691304086 zhanghuac@cindasc.com
kEE 1 eI 010-63081479 18211184073 raotingting@cindasc.com
it T R 010-63081150 18610718799 hehuan@cindasc.com
R s 010-63081128 13811821399 gongtingting@cindasc.com
G L EH 021-63570071 13681810356 wenxianglin@cindasc.com
R EHA 021-61678592 18121125183 wangliben@cindasc.com
£ U 0755-82465035 13825207216 liusheng@cindasc.com
k| HIRE 0755-82497333 18680307697 yiyaohua@cindasc.com
o3 B & 010-63080945 18610350427 tanglei@cindasc.com
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