IESFMRIR S
EMIESITE
Al ZE R 2 H R

MEC SBIEZELSMIT
k5 $1500510120003
FAAZ ®iE: +86 10 83326757

¥R 4A: yuxuefei@cindasc.com

RRRT: AIREPTF FHE A A
R HAE EIEAFR F S E R IR
ROBAER A R, W TR KRG 45
RSB FfHa) 8 i, Hablks
B EBR KRG TH N, MR
FEAT AR AL F X

ERI g N N

CINDA SECURITIES CO.,LTD

AT T ERE AT RA QTR 1 T4
HR%: 100031

{SiXiEsS

CINDA SECURITIES

2017 £ 8 H 31 H

FHARRE

o L—xX5A, PEMTERTRARTMALA 9379.29 1074(+0.39%), H T ek TR H
HAEH 9331.05 1L (+0.42%), REARFHALS 48.24 1L(-5.71%). MEEFTHALRE,
=R A PEATREENRA 555.49 10T(-18.5%), &RKILLH A 516.5 12T
(-16.24%).

o -G H, THIHMPIFIERS (+0.48%) RILFAF, EiELE4E (-0.05%) RIL
R AT KA, 4Rk (+3.7% ). H &4 (+1.69% ). R4& (+1.54% ). L T (+0.92% )
o, F (+0.84% ) F AT R IARHT, 4647 (-0.87% ). 28 F 1. (-0.39% ). FF4R4AR(-0.34% ).
B AL (-0.28% ). AL (-0.17%) FAT LRI,

o  FAEBAFHREZ Y, BRMEAWAL A Kk (+10%). KEHEL (+10%). #H %K
4 (+9.83% ). Z 48 AN ( +8.73% A& T4k T(+8.34% ); BKM&GAT 2 % Ay - B M IFHR(-6.67% ).
Z—F I (-529%). FERE (-4.74%). BiF5H (-4.55%) FeAZBAHE (-4.44%);
EHEWREELA: BMmIAIK (3731), =—F L (549). LiEAT (53) LEAE
(4.79) Ao 24 R4y (4.66),

o —XH B, REXRTRGOIFGRER ekt Lk, HHRHF 34 R,
® A HILA 37 RARMR BT, A VAR TFIFMREA SIHAEE. HEHRARF 2
R, SR ARRER FREK. TRFF 2R,

o  SHME, KRAEHHORZAHLENF 1 A, RRABIFATFHNREA 2%
BF 1R,

o S HIKE, HH 2 RAFGREIPAIGE M, ﬁ‘F?@f_‘e‘%;ﬂa” 1 RAREFLM
%, AAREZHRMERLEIT, HLBRHE 1 AAEEANED, KARZHEE
FRAr L7 B,

® A HIWE, /&ﬁ’h’é’]ﬂ e 3 BTt B A,

o A HEHHELS St NS 16 RAR M Z K A LS TRE.

o RERIAXRSHH 75')1}1%1‘?]—:!: BIFAZ & A B 5 14 AR R Z P B E R 2

Bk

o ASRELKE: PHMMH(LGTE). BEIH(LETE).

o LSHMFERIAHAEF IR,

— R G BB F A 1.01%, £ 2017 5F 8 A 30 B4 RiHI A F A 119.66%,
S AVABAR FAELZAS . PR 300 At R4S 53.25. 39.72 R 74.84 A~ k.
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SiXiE S

CINDA SECURITIES

%

=y E A B HTTIDER ...ovoeererreresenesesssssesssssssssssssssssssssssssssssssssssssssssssssssasssssssess 4
1. RS R B T RN oottt 4
2. AT VR FRAE LG BIZRII, oot ss et ssese e ss s sesessasene 5
3. BRI ETF FEER I oo ss e sss s 6
R i L i 6
TR (0] o =l SO 9
Tn A EAHIBEEEE TR ovveeereesressesssesssssssssssssssessssssesssssssssssssssssesssasssssssans 10
Lo FRAIBEEZIRE I oo eesesseesssssssessssssesssssss s ssss s ssss s sssss s ssssssssssssns 10
I N &R & 2 v 1 OO 11
I < 1]l 12
B, FRIIBEEZINLIIERE oo seeses s s sssssss s s ssssssssssnsssaessons 12
5. RATHHFMGHR G FIFRIIEEE «.ooooeeeeeeeeeeeseeeseesessesssssssesssssssessssssssssssssssssssssneees 12
6. FRAIILEEBREEIRABLE ..coooooeeoeeeeeeeeee e ssssssesssssssesssssssssssssss s sssssssssssssseees 12
R AT E o s as s s s s saesaes 13
£ T L OO 13
I OO 14
3. WEEZLAERVERIITL...ooooooeeeeeeeseeeeeeeeeeeesee e sssssssssssssssssesssssssssssssssssssssssssssssssnees 14
B, FHATEIIIE oo sessss s ssses s sssssssssnsssssssssssssssssnsssanensons 15

SESEPN

BE 1. T = AR HRMZERZRRIIIEL (270 eiesnesesesssessssssssssssssssssssssesssssssnnes 4
[F R P ey = KA R 1 SN 1G22 G Ty 10 SN 4
R R i 2 B o Sy 1772 =2 Bl 312 €7 B 5
BIR 4. 385 HRMRIIEE AT AR BT AR A IR T E LB K IEE (%) s 5
FEZR 5: BT E 22T FTKERIE (%) oooeeereeceeeeeeemms s sseeeeeesesessssssssssssssssssssssssssssssssssnsssssseees 6
FIE 6: AEALS ETF B SZ G HBEERIE (%) ooveeeeceeeeesssssmmesneessesssessssssssssssssssssssssessssssssnees 6
BIR 7. 385 HIKBARHEAZ AT 20 BRI ooooeeeeceeeestennneseeeeesceesssssssssssssssssssesessssssssinns 7
B 8: G HAHBEWHE T 20 FREMEEE oo 7
e P a7 e/ TINS5 A O 8
S T P s 71 = B N 2 i WA 2 2 1PV £ 2N 8
B 11:  F—32 5 HRb RS a1 E L] B AT 10 FROTEEE oo 9
3 I w7 AR 86 0 N a7 1) 9
BER 13: SR RITREFRIIIEE cooovveeeeeeeeeseresecereressssssssssssss s sssssssssssssss e ssssssssssssssssnessees 10
BER 14: KBREFI LB oo eeereeeevevreveeessssseseseseesssssssssssssnsssesesessssssssssssssnssessees 11
N R o/ et haral b s OO 12
N (T S/ S el haral 7 = e 56 A s 2 X ) 12
I A B -2 112 5 S G L 0] 12
B 18: ARKANIET HFRIIBEEBRARAREE «.....oooeeeeeeeessesssseneseessesccceesssssssisssnssssssenssecsees 13
BIZR 19: AHATTLULZEIZE oot sssssssssss s sssssssss e 13
B 20: A SEELIRIRIIIZE oo 14
BIZR 21: AT LULZEITEL oo sssssssss s sssssssssss s sssssssssssss e 14
I R R e 14
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e P NN 14
BER 24: HEH BRI oo sseseresesssssssssssssss e sssssssssssssssssesesessssssssssssssnnssssees 14
BER 25: HEHTRIEER cooooeererececermmisesssssssesesessssssssssssssssesssesssssssssssssssssassesesessssssssssssssnnnsssses 15
BIER 265 ZHAIME oottt 15
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—\ =5 HmizEm
1. FAERASHUAR N EEMIERER

=GB, PEATRRTGRARTAALSY 9379.29 1070(+0.39%), L ek FAEAL
A2 9331.05 127L(+0.42%), BRAREIALS 48.24 1L7(-5.71%).

B4 1. L= A&ABTRARTNAE (1)

B ARA(ZTT): A 4 Rl R W(ILTT) A0 b

9,600 - - 60
9,400 - L o
9,200 -

9,000 - - 40
8,800 - - 30
8,600 - L 50
8,400 -

8,200 - - 10
8,000 . . . . . . . . . . . . . —L 0
D N N RN SN N SN S N L

F F F F F F &Y FYF Y F
S S N N R R
N I I I S S S S S I I SO SE

HHEFIR: wind, 15 27ERBFL P

INERRFAER A, E—R 5B PIEATRREEANSA 55549 1071(-18.5%), AkA1L
LE A 516.5 1070(-16.24%).

B4 2: = AEH BT ENFELELR (f2)

R R KA H(1278) i B £ IR (12 78)

HAEFIR: wind, (5RIERGL P

LRG0, FHIEHTIFIERISEINEST, LK 048%, HIELISERINEFE, T
25 0.05%; M5 BkEktEaA, EiELAERIEST, £k 2.31%, A)ARSE A INRTT,
LK 1.73%; A 10 B Kk A, HIiEZI8ERIAST, LAk 3.61%, 4lIkiRdg £ IR
35, LK 0.74%; A 20 B ikekt@A, A)ids RIS, Lk 6.6%, LiEssis kI
&5, LK 2.39%.
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Bk 3: BT HIERKE (%)

m BiESEE mRYIEdE  w eDidE  w M
8.00
6.00
4.00
2.00

0.00

WEH 5H 10H 20H
-2.00

AR wind, 13R5ERELE P
2. ITIREREFE R e R
F—R 58, MFAGRIFIEZ AT ERE AR b AR TR BRIk R, 4RAT
(+1.96%). AF4RAER(+1.13%). RIR(+1.02%)FATLIG% 8], H E2/5(-1.42%). 4R
£%(-1.97%). ARHRIRS-2.07%) 5 AT L38i% ).

Bi 4 E—% 58 BekbFel R EMTLRRA-AH b 7l TE e B8 (%)

80178051  4R4T 0.84 1.96
2 8017905l  Ak4RAaEk 237 113
3 801020l R 0.97 1.02
4 80189081 AWK H 3.64 0.74
5 8017305l w5k 3901 0.63
6  801160.S1 ~AHFEL 2.80 052
7 801010SI RdE 3.38 0.11
8 80117081 XidiE#hy 2.14 0.07
9 8011308l LLURE 355 0.03
10 80115081 [E#HAH 297 -0.09
11 8017705l @z 5.26 017
12 80175051 it 7.90 018
13 801030SI 4T 3.10 021
14 801760.8I A5 5.86 030
15 8012305l 2 6.97 032
16 8018805l HE 243 0.34
17 801180l g™ 357 0.35
18 80120051 HLF S 511 046
19 8011208l ASAk#t 121 072
20 801140l ATl 5.95 077
21 801740SI EHBET 415 -0.83
22 801110SI FAWHE 201 092
23 8017205l  EEHFFAR 237 0.95
24 80171081  EsAHT 383 -1.00
25 8010805l A 414 -1.05
26 80105051 HE4AE 552 142
27 801040l ARk 2.34 -1.97
28 801210SI RIAMRS 1.98 207

E IR E — R T F AR & http://lwww.cindasc.com 5



BRI wind, 15 R5ERBFL P

=58, MTrskikekta kA, Rk (43.7% ). A &4 (+1.69% ). KIE

(+1.54% ). LI (+0.92% ). @©-F (+0.84% ) 4T LR IAEHF, 44T (-0.87% ). 2~
FEAk (-039%). dE4RARR (-0.34%). ©A3%E (-0.28%). HAHEE (-0.17%)

FATL RIS .

A& 5 wHTLE—X A KRS (%)

4
3
2
1
0
-1
2
MEEFRLERERBREFCH T ZHAESZEZE AN E LR
EZ N I S N/ N DT - 5 - A N 2 N N = B AN S e S E I
% A ol ik 7= ig AL R E M3 Ol w e F
J& FwiER WL &5 W BWm 3 % &all

HABFIR: wind, (FRTERGHL P
3. ¥rEY ETF £&RIN

E—R 58, FAaARY ETF RSP IRIERT =% 4: R FIE S00ETF (+1.3% ). 4R
180 74 3% ETF (+0.78% ) Z ¥ 7 F4iE 500ETF (+0.7% ); ¥k A[ =% A: E A& L4E 180
4Gk ETF (-0.74% ). B _F3iE SOETF (-0.54% ) B 5 77 £ 5P9% 300 3E4R ETF (-0.39% ).

A& 6 mEFR:i ETF L—2 5 A %EiE (%)

% FilF1804:MIETF
£ FiFS0ETF
551K R 300 E4RETF
472 FiF180ETF
BT LI RIETF

5 IS EAEHETF

B 75 ¥ 0 R 300ETF
e F R 300ETF
3% S R300ETF
P R300ETF

5y 773K R 300ETF

AL MSCIH [E ABZETF
E R ER AR IR 3004 Al HU P2 ETF
5 77 IEIE 100ETF
5 H/NRETF

BT IR IRETF

] R HIES00ETF

577 HFIE500ETF
L1807 FLETF

HE 5 FFIE500ETF

-1.00 0.00 1.00 2.00

HIBFR: wind, [SRIERGEL P
4. FREIBEERIN R AR

E—RG A, BEATIEZF, ROEAT AL A KahEd(+10% ). KEIHEL(+10% ).
2ty (+9.83% ). =48/Ety (+8.73% ) Fo&-dfb T (+8.34%); SKI&AT L A:
B mIRIK (-6.67% ). =—F L (-529%). #F4E4kM (-4.74% ). B4F57 (-4.55% )
FAE AL (-4.44% ).

E IR E — R T F AR & http://lwww.cindasc.com 6



I QY

A& 7. E—X %8 HekieHE AT 20 7709 FE

SiXiE S

CINDA SECURITIES

© 0 N o g B~ W N

el T N
© 00 N o o0 B~ w N = O

20

HAEAIR: wind, 15 BIEFRGL P

002273.52
601001.SH
600596.SH
000807.52
000830.52
601600.SH
600230.SH
600808.SH
600595.5H
600409.SH
002078.52
601881.SH
000761.52
600141.SH
600740.SH
300115.52
600161.SH
600971.SH
601231.SH
600490.SH

Kb,
K EE Ak
Hr T
=HER
LT
P E 45k
AR
IR
R X2
Zhter
KA
& [E 4% 5T
AARAEAL
S E
LE AL

KR,

10.00
10.00
9.83
8.73
8.34
7.72
7.02
6.98
6.62
6.51
6.40
6.34
5.96
573
5.72
5.72
5.63
5.40
5.27
511

3.12
3.14
311
1.46
2.95
135
1.66
1.69
159
2.20
3.22
1.96
243
212
167
221
412
214
3.20
149

600146.SH
600031.SH
601336.SH
002074.52
000700.52
000826.52
300088.52
600575.SH
600193.SH
000966.52
600487.SH
600196.SH
600199.SH
600153.SH
000905.52
002276.52
601166.SH
000801.52
601628.SH
601139.SH

A RIRHR
=—%T
AR
HEaft
ARAFHE
il gk g
KfzAHE
BEILHIA
KiRe A
Filke
2R
AT
RNy
B4
T By
S AARAT
w1 AU
T EAF

FINRA

-6.67
-5.29
-A.74
-4.55
-4.44
-4.10
-3.70
-3.21
-2.88
274
-2.63
-249
247
242
-2.34
-2.30
-2.14
-2.07
-2.07
-2.06

3731
549
191
2.23
128
3.09
1.03
1.36
372
432
133
152
154
1.65
0.99
0.66
1.80
137
0.74
2.02

L= 58, FHREEAZWAELLA: AMRIFK (3731). =—F L (5.49).
LignE (53). miEAF (4.79) FaZABM (4.66).

A& 8 E—% 5050 EILET 20 4F9BE

AR
=—%T
tighE
SLiEAE

B3

© o N o g A W N

R~ <
o o0 A W N B O

600146.SH
600031.SH
600838.SH
600418.SH
600826.SH
000966.5Z2
600029.SH
600161.SH
000006.52
600193.SH
600007.SH
000726.52
600998.SH
600115.SH
600221.SH
002078.52

WS RE— T4

Kk

BT A
Rz
R A

EE T
LA
FUIEE

AR
KFagkik

= =
nF

-6.67
5.29
323
4.08
451
2.74
4.98
5.63
2.02
-2.88
0.25
2.26
2.99
114
091
6.40

3731
549
5.30
4.79
4.66
432
414
412
3.90
3.72
371
3.65
343
335
3.30
322

B B A% B hitp://www.cindasc.com 7



I QY

601231.SH

AL (38.4%)-

600676.SH

601001.SH

002273.52
HAEFIR: wind, (5RIEREL P
LG A, AR AT ERANSFRHOILL R ML I2L(51.13%). Ak

L) A 4R4%(37.63%).

BISCAA
B RS
KB
Kb

FRARAT(37.22%)
B 9 E—X & AEHANEHL I 20 IR E

320
318
314
312

Rz B:(36.87%).

SiXiE S

CINDA SECURITIES

2340

2
3
4
5
6
7
8
9

10
11
12
13
14
15
16
17
18
19
20

BIBFIR: wind, (5IEIERBFL P

000631.52
601021.SH
600022.SH
000761.5Z2
300205.52
002557.52
600307.SH
002318.52
600449.SH
600720.SH
600376.SH
002461.52
002078.52
002470.52
600017.SH
000830.52
000739.52
000528.52
601238.SH
000552.52

b q=E3
L R AR
EN
Rz 8

oy

o
)’

e
B S
A T4
TR
ARl
R
HRITH
K Fagk b
AIER
B Rk
L@
Fikth
ML

D

/‘lm: E]

it

147
2.50
3.35
5.96
2.53
127
355
291
311
2.72
1.08
0.68
6.40
0.99
0.22
8.34
1.00
2.00
0.50
3.08

T—XHH, AEBIFETTFELTANER

JASER (24.03%). T EIEA(18.36%). & KARAT(17.09%).
bR (31.61%).
o E F4(24.65%). ALK FHE(20.58%).

B 10: L—XGAFE. ERTASFRNIEL I 20 e Z

é'_'\%ﬁ VAN

(25.38%)-

INE RS AL 2. EH4

5113
3840
37.63
31.22
36.87
35.17
35.07
34.78
34.28
33.70
33.28
3312
32.03
32.02
31.99
31.99
31.68
3153
3143
31.24

85.45

265.20

107.04

3451

10.64

171.42

5155

98.65

121.68

39.62

851

186.79

15.65

31.99

367.26

12.44

54.93

108.85

55.98

WAL R B mIRR(26.09%)-
w7 %R (16.95%); Bk

R 8:(27.79%) FRITPEIE

0o N o g b~ w N P

600146.SH
601238.SH
600369.SH
601818.SH
000166.52
601618.SH
000686.52
600018.SH

IR
JA%H
B EHES
FKEAT
7R
FE Y5
RIIEA
LA ER

-6.67
0.50
2.02
-1.17
0.50
0.59
1.02
0.77

26.09 34951
24.03 83.25
18.36 121.56
17.09 145.56
16.95 79.35
16.74 2547
16.63 105.00
16.29 24.93
%R G —

600175.SH
300205.52
002461.52
601618.SH
600391.SH
601390.SH
002179.52
600720.SH

54k
i
S

045
253
0.68
0.59
152
081
0.60
2.72

3161
271.79
25.38
24.65
20.58
17.49
17.28
17.04

4476
26.01
6.52
3751
14.04
4725
16.08
61.60

T %57 F B BAZ B4R 5K http:/iwww.cindasc.com 8



I Y

9
10
1
12
13
14
15
16
17
18
19
20

600398.SH
600557.SH
600616.SH
600029.SH
000712.52
600809.SH
601555.SH
600867.SH
601111.SH
600048.SH
600588.SH
000989.52

R
Betkzh b
Ao Ak
SRS
Ly Fai
REAEHA
BARE
+ E B
PRAB =
AR

NEE

0.84
154
0.38
3.06
126
-0.72
0.00

16.27
15.54
14.45
14.45
14.20
13.84
13.33
13.00
12.86
12.37
12.14
12.08

25.60
11.36
13.49
241.38
2881
58.11
153.64
9.62
13351
80.93
54.88
261

HABANR: wind, 15BIERGFL o,
=58, AatrIRE

E KAXAR(21.38%)-
3 5 FH+17.95%).

000901.52
600237.SH
600343.SH
002318.52
600208.SH
600478.SH
000738.52
601117.SH
600059.SH
000568.52
600801.SH
600677.SH

FRRAL
AERT
R A
A A
T =
HAiz
FRE A
P E
TS
FMEE
LK
MKIEF

177 15.63
158 15.07
0.69 14.13
291 14.12
0.23 13.84
128 12.88
0.52 12.63
0.27 12.06
0.10 11.82
231 11.49
2.03 11.34
0.63 11.31

{S51X1E5S
CINDA SECURITIES

2312

12.04

11.65

20.93

16.59

16.31

11.08

25.90

4.80

60.26

61.06

9.15

o ER AN & AR T AT T % A4 285 1(21.68%).

A& 11: E—X 5 0 YRS & AR TG RIS HEL 3T 10 AR 2

T EhHU19.52%)5, BRTTAH & AU TGRSR AT+ % A E
E %12 (+16.59%). FT PRI (+16.03%) 5.

© 00 N o g A~ W N P

=
o

600218.SH
300077.52
300216.5Z2
300074.52
002369.52
000790.52
000917.52
300079.52
300128.52
600692.SH

/\xlb

RHA
F g
AWty
P AR
AR
A
HAAA
HEHAR
T3 AT

BIBFIR: wind, (5IEIERBFL P

5. MHIREARRRS

21.68
21.38
19.52
19.46
19.15
18.09
17.29
16.79
16.72
16.60

002074.52

600061.SH

601336.SH

000700.52

002285.52

600031.SH

002561.52

000966.52

600146.SH

000761.52

=8, £AKXKZERGIFRER SRkl L Bk
B 12: t—RXHARAKREZIGHABRE

B4 St
%2z
H AR
AAR
BT
%1
BRIC
KR 7y
LRSS
FARRAT

17.95
16.59
16.03
14.89
13.92
11.68
1131
10.56
10.50
9.35

. HMBRMEF 34 R,

0 N o o B~ W N

000402.52
000631.52
000792.52
000823.52
000977.52
002027.52
002081.52
002236.52

S
JRE gk
SR
"EGT
RAEE
AR
sy
KAy

12.09
3.84
11.25
15.13
16.50
9.37
10.70
25.12

11.91
4.07
11.25
14.98
17.59
9.11
1111
24.85

151
-5.65
0.00
1.00
-6.20
2.85
-3.69
1.09

12.09
4.13
11.25
15.13
17.54
9.37
11.03
2512

16.63
4560.00
17.87
13.28
86.55
21.45
22.69
8.00

201.06
17510.40
201.04
200.93
1428.08
200.99
242.76
200.96

HHERE — R AT B AL SIE hitp:/lwww.cindasc.com 9



9 00224457 TR 727 6.85 6.13 6.84 6212.66 45166.04
10  002273SZ Kfhkd 2684 24.40 10.00 26.84 7.49 201.03
11 00235582 %EAid 945 1050 -10.00 10.39 960.00 9072.00
12 002408SZ F#wisiA  12.38 1217 173 12.38 16.24 201.05
13 300005.8Z  #s&E 692 740 -6.49 748 95.38 660.03
14 30007052  #KKE 1885 18.98 -0.68 18.85 10.66 200.94
15 300090.8Z A4EERR 9.70 9.70 0.00 9.70 20.72 200.98
16 300124SZ CHEA 2382 26.47 -10.01 2653 11850 282267
17 600036.SH #8447  27.23 27.14 0.33 27.16 185.10 5040.27
18  600068.SH  EMm  10.66 1061 047 10.66 18.86 201.05
19  60033BSH EAuLE 1187 13.00 -8.69 1291 100.00 1187.00
20 600340SH #eE¥is  33.08 33.12 -0.12 33.08 6.08 201.13
21  600363.SH Fielkd  14.05 13.99 043 14.05 1431 201.06
22 600499.SH #HikiEse 938 9.35 0.32 9.38 76.43 716.91
23 600519.SH StM¥4&  480.00 489.44 -1.93 49297 5.40 2592.00
24 600549.SH EI14%dk 3353 3243 339 3353 9.00 301.77
25 600568.SH FERESF 737 749 -1.60 737 2727 200.98
26 600643SH Z#EH 1419 14.02 121 14.19 14.16 200.93
27  600649.SH ¥i&izmk 1052 10.37 145 1052 19.11 201.04
28  600686.SH 4A&4% 1368 13.79 -0.80 1368 14.69 200.96
29  600716SH RUBMM 516 5.15 0.19 5.16 38.95 200.98
30  600777.SH #r#gLk 410 4,09 0.24 410 49.02 200.98
31  601288SH Ri4R4T 386 390 -1.03 385 1356.78 5237.17
32 601800.SH FHEz#E 1622 16.21 0.06 16.22 12.39 200.97
33 601988SH FE4RAT 429 432 -0.69 427 646.18 277211
34  603766.SH [&A&NEF  7.69 7.75 -0.77 7.69 26.14 201.02

HAEAIR: wind, 15 BIEFRGL P

S HITHIREF R

IR E S

1
AE AT 37 RATRY ML EARNE, P AR FFAASREIE B S AR, 4R HARE 2
R, SRAMBRERZREE. THHF2 R,

Bk 13: EMBIEMATHRE

1 002299.5Z XRAKE HEiE 20170824 7 231 TXFR

2 600859.SH  Ejit#  AK%  2017-08-04 27 2.77 MERNERFFEH
3 002475SZ ZHHEE 48 2017-0831 0 0.00

4 3001285Z 4hEHIA 4B 2017-0831 O 0.00

5  600626.SH wikmkty ¥ 2017-08-30 1 -0.05 TEERANE

6 00264257  RZEE  A%pE 20170824 7 231 FRER

7 001696.SZ R¥zhAH 48 2017-08-23 8 2.23 FRER

8  000540.5Z FRARE FHE 2017-0821 10 2.90 TRFSEU

9  300034SZ A4WEFZH4  AFRE 2017-08-14 17 483 PIFEERFR

HRERE— R w0 A EAS EHE hitp://www.cindasc.com 10



10
1
12
13
14
15
16
17
18
19
20
21
22
23
24
25
26
27
28
29
30
31
32
33
34
35
36
37
38
39

HPEA TR wind,

2.

000592.52
002183.52
002450.52
600389.SH
600825.SH
000031.52
002570.52
002701.52
600209.SH
601999.SH
000061.52
600239.SH
600795.SH
601088.SH
601989.SH
000503.52
000099.52
601872.SH
002399.52
000506.52
601717.SH
002252.52
600100.SH
300104.52
600277.SH
600559.SH
600485.SH
600655.SH
600673.SH
002129.52

FREE
16 il
LR
EUES 2
ikt N
NE%
Rskg
TR
hRRAEHE

BRI
& Epde
FPEHEL
IR
PIEEA
BEA
g
PR
FRBEAL
LisELE
) 7 B
RALA
fLFE A
el
(B X
HEHK
A et
o IR

TEBIERTL P,
T KGRI NETE TR NI LA EFEHARE NS,

1R

2017-08-09
2017-08-07
2017-08-07
2017-08-01
2017-07-26
2017-07-24
2017-07-12
2017-07-11
2017-07-11
2017-07-03
2017-06-28
2017-06-26
2017-06-05
2017-06-05
2017-05-31
2017-05-11
2017-05-04
2017-05-02
2017-04-28
2017-04-25
2017-04-24
2017-04-21
2017-04-21
2017-04-17
2017-03-06
2017-01-23
2016-12-26
2016-12-20
2016-11-15
2016-04-25

R FRIEBIFIRIIRE
ABARTE, KIRAIGIAT R ZA LS 1 R, KRR BIFAR L ZH b avhi

1R,

Ak 14

KRR B AR T

22
24
24
30
36
38
50
51
51
59
64
66
87
87
92
112
119
121
125
128
129
132
132
136
178
220
248

289
493

6.04
6.04
3.62
452
7.70
8.15
7.87
4.77
13.67

TXFR
TXFR
TXFR
RS EL
ERF S EU
ERASEA
WHFEEXFR
WHFEEXFR
ERASEA
ERASEA
FTREFR
RS EL
ERF S EU
FEERANE
ERE S EL
ERF S EU
ERF S EU
FTEFRRNE
FXFA
FRFFEL
FRFFEL
FXFA
FRFFEL
ERF S EU
ERF S EU
ERFSEU
ERF S EU
RS EU
RS EU
FXFA

000960.5Z 4Bk Aity
2 000960.SZ  ABAbiEiy
3 000060.SZ H4vhd

2017/8/31  2017/7/14 = 3% 0.00
2017/8/31  2017/5/31 bF 2 0.15
2017/8/31  2017/8/29 BRAF 0.50
HIEFR: wind, [ZAIERGEL P
HRERE—RAT A

0.00
0.00
0.00

1381 1371 14.17 2.58
13.80 11.28 11.40 2.58
391 12.72 11.66 2.63

B B A% B hitp://www.cindasc.com 11



3. trRIAREIEA

A B ARGE, A 2 AR IR E W w%%% EdBEEHLE 1 RAFESLTE,
BAEEG BRI R R8T, g 1 RAENER, BAKRZHRIGEIE
W EFH,

Bk 15 AREARE IR ERE

1 000960.SZ  4hkpidy  2017-08-31 3N 12.20 o) 14.70 2.58

2 600267.SH iBEZI 20170831 FHELTE 718 12.73 0.86
BRI wind, 13A5EREL P

4. FRHIBRE LA
LB IRE, B AT RE S BTt s,
B 16: AREARH B R4St BRI RE

1 &

HAEKIR: wind, (FRIERGL Fs

5. AftEREHRERNFRIVASE

LB AT A b NS 16 RATIILZ L A b TR
A& 17: 4 HEA X LGREGIFORE

000338.5Z  #ig ZRETRE g 180.00 6.92 0.29
2 000426.SZ s ZFETRE g 362.61 10.07 161
3 000792.SZ  #HMMAy ZFETRE TR 0.00 11.25 0.00
4 00202482z HTFEH  ZRETE Eai 327.75 11.86 0.08
5 0020325Z AR ZFERE LS 30.00 37.07 0.05
6 00205082 Z=ji&dE =ZFETE LS 50.00 16.47 -0.06
7 002179.5Z PALRE  ZFETRE w3 15.00 33.60 0.60
8  600027.SH ‘ewEFR =FETE A, -50.00 462 -0.65
9  B00096.SH =Xft =ZFEWL %5 0.00 8.11 112
10 600139.SH HIFKR =ZFERE %5 0.00 8.90 0.68
11 600645.SH  FiRthfe =ZFETRE T, 0.00 2298 -1.75
12 600718SH AHER =FEW%E Tk 0.00 16.90 -1.80
13 600730.SH FTEZH ZFERE THE. 0.00 8.54 0.00
14 600787.SH fkikty Z=ZZEE g 175.00 9.03 0.00
15  60180LSH et =FE4E LS 50.00 12.72 0.08
16 601919.SH ikl =ZFEHE P 0.00 7.85 343

FAERR: wind, 13REREFL B
6. FRAVBREEBRERRAREE
FE7TARS B ML BUHE 8. FiALE 14 RAFHREZ D BRIRAE IR,

I IER T %57 F B BAZ B4R 5K http:/iwww.cindasc.com 12



B& 18 KkLARE AR EREMRE

600804.SH Mt 2017/8/31 2389.61 1.70 PEASSEIABAE PR 17.64 0.23
2 300170.5Z IHE 2017/9/1 3853 0.06 EAREIRE Ay RS 1141 044
3 000876.5Z AL 2017/9/4 70921.99 2052 PG RN B Rt 7.56 053
4 601801.SH BEATHEAE 2017/9/4 16920.47 9.30 TG Z A A B E A 12.72 0.08
5 000686.5Z RAIEHA 2017/9/4 24997.46 11.96 PG RN B R 10.90 1.02
6 300010.5Z S8R 2017/9/4 6215.06 11.09 PG RA M B R 12.47 048
7 002308.5Z BB 2017/9/4 1176.60 141 PEASSINIRE BNy 13.92 0.14
8 600221.5H AR 2017/9/6 462393.85 39.15 PG RAMEAE Ry 333 091
9 002229.5Z AR 2017/9/6 471161 14.65 I EA A B E R 11.49 0.52
10 601012.5H [ N 2017/9/8 20985.92 11.95 PG RA MBS Rty 21.26 -1.98
1 600485.5H 1ERER 2017/9/11 129229.96 79.21 G RAMEAE Rty 1459 0.00
12 002456.5Z BEK 2017/9/11 1464.75 0.57 PRAHIRE Ry 2154 477
13 600155.SH FHREM 2017/9/11 71574.22 17351 TG K A A B E A 14.63 3.39
14 603188.5H THRESY 2017/9/11 19699.20 51.98 HRIRIEIRIRA Ay 17.45 -0.06

HAEAIR: wind, 15 BIEFRGL P

v BRI S RE

BB AREARR AR e AR A SRR AR AT AR E 5 —. 0S4
K B T AR, LA R ZARE 3 BT 3t 44 B 20 2014#5 A238,
THEJER M, F0 &R S BZTHRE, REEAL L 935S B 330
PAT.

1. AERPYE

-G BEAIEEH 1.01%, £ 2017 “F 8 A 30 A A ZiHIKEE A 119.66%,
SRARAR FIELEFE . PR 300 B kIrSE 53.25. 39.72 B 74.84 \NFH 4 b

A& 19: @AM KA BE,

— i — LG —i0 — o

2014 /15 2016/7/19 2014/10/8 2014/12/10 2015/7/13 2015/4/27 2015/7/1 2015/92 2015/11I13 2016/1/18 2016/3/28 2016/6/1 2016/8/5 ZUlB/lUIlB 1015/12/20 201731 2017/5/8 2017/7/12
-50
RS I A N g
W RE — R AT F AR & http:/lwww.cindasc.com 13



HABEFIG: wind, 15RIERGL P

AR 20: ESSFRKEHE

m —84 —LitsH —PiR0 — ik

150

100

_A

A\

[ S— T
e DL o amp e W e
50

400

w wOMR ARA s e anns v/ mopns ams ams s

450

00

HApA IR wind, [SRAIERTEL o

Bk 21: 2047 st

piges

215 3.96 10.03 2.29 12.61 8.09
_biEsEiE 2.23 3.39 841 401 9.62 8.38
PR 300 219 3.02 9.62 1125 15.88 15.84
A kAR S 131 6.03 6.37 -6.32 -15.68 -6.29

BRI wind, (SAIERTL P
2. SHEEERE
1) SHUEERE
LB EOME: PR (LGTUE). H3H S (LETE).
Bk 22: SEHELKRE

1 600787.SH  Fh#pty 3.00 A 2EFRIE
2 000338SZ #kzAH 300 0.29 AT
HAEFIR: wind, (5RIERGL P
2) SHUFECRE
LA PO RERFALE LR,
B4 23: SHMELKE

1 000876.SZ AL 2017/8/4 3.00
BIBFIR: wind, (5IEIERBFL P

3. RFERBEHREERm

1) MEAEERE

B OIREA KRS 2ukA). Kiagikd 3 R,
B4 24 FAALKRE

601006.SH K R4k34 9.17 3.00 Pl vt
2 600502.5H  #oKA| 7.95 3.00 RIZ% w7t
3 002078.5Z  AKfagk.k 8.47 3.00 A EETRIE

HABFIR: wind, (FRIEREL P

HRERE— R w0 A EAS EHE hitp://www.cindasc.com 14



2) BEAFERE
¥ H AP ORE.
A& 25 B PFERE
HAIHRAR0)
—------
AR wind, (ERIERTL P
4. HHERRTER
£ 2017 8 f 30 HlkA, AEHA AR 26 R, 1L 78.01%.

Bk 26: HABRIK

1 002129.5Z o IR 2016/4/1 8.92 3.00 8.24 -7.62 -19.60
2 000876.5Z HAE 2017/8/4 7.93 3.00 7.56 -4.61 -7.38
3 002313.5Z B AR 2017/8/7 22,62 3.00 23.15 233 0.79
4 002355.5Z SHRATE 2017/8/7 10.20 3.00 10.39 1.88 -1.24
5 00223352  BMER 2017/8/8 13.67 3.00 13.92 1.86 0.70
6 601766.SH FEF £ 2017/8/9 9.99 3.00 9.97 0.22 271
7 002648.5Z TEE 2017/8/15 16.45 3.00 16.72 1.62 228
8 000839.5Z PIEE % 2017/8/16 971 3.00 10.48 7.94 448
9 000830.5Z LmiT 2017/8/16 883 3.00 9.74 10.24 6.79
10 300055.5Z T HA 2017/8/17 18.40 3.00 18.40 0.01 -3.60
11 600251.5H BRI 2017/8/17 8.37 3.00 8.19 -2.18 5.79
12 000402.5Z AaRAT 2017/8/18 1164 3.00 12.09 3901 0.99
13 000877.5Z KoLy 2017/8/18 13.17 3.00 13.11 044 336
14 002128.5Z FRBE 2017/8/21 12.98 3.00 1450 11.67 8.77
15 600020.SH TR B 2017/8/21 5.56 3.00 5.60 0.72 219
16 000998.5Z &t 2017/8/22 23.00 3.00 23.06 0.27 -2.06
17 002456.5Z IR 2017/8/22 20.01 3.00 2154 7.67 533
18 000513.5Z mARE R 2017/8/23 50.79 3.00 49.43 -2.67 -4.90
19 002460.5Z ¥tk 2017/8/24 70.62 3.00 7417 502 272
20 002475.52 SAAEE 2017/8/25 20.28 3.00 2098 345 0.63
21 002461.5Z  HRIIHIE 2017/8/28 11.75 3.00 11.87 0.99 0.02
22 002375.5Z I8 Ry 2017/8/28 883 3.00 8.93 113 0.17
23 600395.SH ST 2017/8/29 848 3.00 848 0.02 001
24 601006.SH Kasksh 2017/8/30 9.17 3.00 9.15 024 019
25 600502.5H GHIKA 2017/8/30 7.95 3.00 7.95 -0.02 0.02
26 002078.5Z P 2017/8/30 847 3.00 8.65 215 2.20

HIEFIR: wind, (5IAIERBFL P
VE: FONTIL i R RN ] A EFEL IS 497 s .

HRERE— R w0 A EAS EHE hitp://www.cindasc.com 15



I N s
CINDA SECURITIES

SHRUBEST
MERHE, 2RIEZEONIT, NFEAFG 15 F, 2T EE, IRAEIT. ST BIEASTLAHT b 554735,
EHAR., BAIUEEA RS AR, T 0 E R R R & AAR B 40428 ). A i A, SBE R 2002 4
. 2007 . 2008 % 2010 “F& F EiE A b -2 A HHERA R T R K.
Vg iy i)z

R FTAIRE BRI A B F— LT IT AP B, RAABAEAAL TS TAs, Ha+ EiRs Ltz Maad
AESHTIT, VABN LA BRAL A, AR B b B AR ARIRAE P RG89 PTA LS B A R T AT IR AR R A
AT RE S TG S, R, FREL ARE o9 BARHTE LRI G A5 3R0 4848 %
RERHEA
AZIAERRNA FE) AT AR 43389847 ) BA F BIE R A I 4E AL T E 10 L 545, AR Sz R4 REH
KA
ARG AT 5AZ AR A E RGN E AR E B o0, AZRRF AT R R TR A Sy, WAt
BAN G X EHH P, RIREIRAEL EARFEE P, FTEEAREAR . A5 RIEATE B B AN D) RIS AL
AANE B REP . BP HRINREA AARE G BE, 815, MR TUCH R E 6 18 B4, 3T AIRE G A1
JSRVARIRAE 0 TR A .
RIS R TFAT RAEAIAA T S84 CnTH Az Bl k), (213 KR A TR AT o A TR, AREPTHRAZTIL.
TRAE A TR A A4S A 2L B 6L E AR, AR PT84 EARILTATAY NS IR T BN e ILAF
FREAEE, W RGEARILTATG G I LRI AR A B e R INAIRE. ERR I, REEA RERXAATE, KBRS
BILE Aoy 77 ik, BAEZRIEAR B 5 ARSI RZIL. TERATRN AR —K AR IRE, THATARIEAT RE 4578
Fn,
FAETERT, AIRE P 0945 8 R ATEE 098 IFH T BRATATAT AL R HN, ALEA 2 BB P 45k 45K B 47 W4
KRIARE R, B HEERIRE P OEATEIRRENR TR, BALEZRFREREN, RREPTERNTH
IR, BERBAEMMERS, FFIEVE A AR & S FAEAR AL TATE) 693807 S A 137
FFEERFE LT, AFRIEARE RV T REDFFA RS T 5 A0 8) T KATOHEAF AT F, FFoT hea Ak s
&) JE A JRAE SR BRIRAAL FARAT W SR 5.
AIRE A AT IKAIERAPTA . REAZKIEAP AR Z, EIHMFNATIFOAESFTH XEIRR. 24, XA, KR35 H
AIRE AT Sy, BATRIEAVININM G LB P LIRS, NGz § AL 34T 4 R 5T, 153AEAA AT
A TAIAHAT AL, AIRZE B B A B AZ A FES 6] R R AIR S G Z K P FA I L,
Jo R ZATEIERIZAR, o AHEBRREHLAIRS, TR —E RBGEET AR A BRIE L E R, A%k
BI85 R R F).
Rl
PEAT R — NI RT3, R H EIATIEA R G FERAVG TR, CAETHRORE, EBEETH L LA
NRNIT FRAEAT 2850 BIR R FeFE AT S,
AIBE TR IESR R — AT 0 B R R o) A R G4 A8, R B3t AR 0942 Sfe @ LtATIR 52
PAE, FRRIMEEE LT E . MERAASFTER, LBtk Filk. M4, FUKEF @mEia+ LR E &
W, BARFTHET, 13 REA AT A BE ) AIRE P 4914 1 2P 5 | BT IR R ARSI 0AE, #HFHF §4T7REN
o

HASHERRA
X ¥ TRTE FA L]
44k x R 010-63081270 13671072405 yuang@cindasc.com
43k K4 010-63081254 13691304086 zhanghuac@cindasc.com
44k RAEAE 010-63081479 18211184073 raotingting@cindasc.com
43k NIz 010-63081128 13811821399 gongtingting@cindasc.com
R I HA 021-61678592 18121125183 wangliben@cindasc.com
LS X E 021-63570071 13681810356 wenxianglin@cindasc.com
EE #®= Rk 021-61678568 13818525553 hongchen@cindasc.com
£ SRR 0755-82497333 18680307697 yiyaohua@cindasc.com
FR EE 010-63080945 18610350427 tanglei@cindasc.com
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